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Project Objectives: Tackle the discrepancy between train and test performance 

due to concept drift in financial data. 

Key features:
• Data manipulation module

o Single-stock transformation,

o Multi-stock mix-up,

o Data curation techniques 

• The curriculum planner
o Dynamically adjusts the 

manipulation of training 

samples based on the state 

of the data and the task 

model.

• Bi-level optimisation

Forecasting experiment results:

Policy transfer to RL tasks:


